X1

® & W &

peee \  LRERETTGES

MonthlyReport CIFM RMB Money Market Fund

X%/ Fund code 370010 2022-10-31
% H#R/Investment Objective Vv 5iRB-7 H £ 2 /Fund performance - 7 day average annualized yield
I AR AR, A AR R R 3.00% IFHRIDE 7 /period: 2021/11/01-2022/10/31
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The fund aims to provide investors with high degree
of liquidity, cash management improvement, and it 1.50% -
aims to achieve a steady return above the
1.00%
benchmark through appropriate asset allocations,
effective risk control and high degree of liquidity 0.50%
management.
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&?ﬁﬁ%/%rmissible Investments Nov-21 Dec-21 Jan-22 Feb-22 Mar-22 Apr-22 May-22 Jun-22 Jul-22  Aug-22 Sep-22 Oct-22
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& % RMB MMF A-Share RMB MMF B-Share 7 day call deposit(after tax)
Cash
XE7HFRREERIE ep A~ N N
& UEUWN (B1F) WA SIS . K ; SEUR 1A 31TA 61H E:3
R (L) MR, A Period 7 day average YID  1month 3months 6months 1year
I annualized yield
Bank deposits and certificates of deposits- RMBJEA%A%AFE?hGre 1.60% 1.43% 1.36% 1.43% 1.64%
maturity less or equal to 1 year
E#trmB
& FARWIRLE397REY (£3975) Mk RMB MME B-Share e | e | e e |
Bonds — remaining maturity less or equal to 397 TRERAEFR (BE™)
oy 7 day call deposit(after tax**) 1.35% 1.35% 1.35% 1.35% 1.35%
& WIREVEUR (S1UE) WfZsni * X [E] 7 H AW a6 FR I E A LG B ) B 7 H A R R 1 SR 88
*Period 7 day average annualized yield is the arithmetic average of 7 day average annualized yield in a
Repurchase agreements- maturity less or equal selected period of time.
tol year SRl B AT KR B TR L.

**Refers to interest income tax on bank savings.
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Central bank bills — maturity less or equal to 1

Portfolio Analysis Breakdown — Weighted Average Maturity (WAM) Distribution

ear
Y BB e VB I EL ) (%)
& FTENERS. ARBIT AT EAMEE B iF WAM distribution (% of NAV)
WA TR T A 60% 1 55.7%
Other money market instruments with sound 50% -
liquidity as approved by the CSRC and PBoC
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Risk Disclosure: Fund managers ensure that the information contained in this report there has no false, misleading statements or material omissions, and
severally and jointly accept responsibility for the truthfulness, accuracy and completeness of the contents. Report has not reviewed by the trustees. Fund
managers are committed to honesty, diligence as the principles of management and use of fund assets, but does not guarantee the profitability of fund. Fund's
past performance is not indicative of future performance. Investment contains risk. Before making investment decisions, investors should carefully read the
Fund's "fund contract”, "prospectus" and its updates and other legal documents.
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&% B /Fund facts 4 & 454 — % 722551/ Portfolio Analysis Breakdown - Asset allocation

AL B 2005/4/13 0.5% 2.4% RATAE S EE 44 4
Inception Date Bank deposits and reserves
HEHEA o[ e R AT IR A B A ) " ENBEERAT
Custodian China Construction Bank RﬁeE;; "
. . u G
HenE TR e ‘]‘ﬁ—{%i{é Financial Bonds
Fund manager Molly Meng, Judy Ju, Java Xin LA
P55 e FH-ERE M H R R (B NCD
Benchmark 7 day call deposit (after tax) L fii %
_ Corporate Bonds
BICHUSE GB) ** 10 e
Minimum subscription amount (RMB) ** Government Bonds
BRACEEGH () 10 e
Minimum redemption amount Cunits)
s 5
HEE (FE) 033% “SCATE L ORGSR, BT .
Management fees per year Other assets include receivable due from exchange and subscription receivable etc.
# ( ) 0.10% o
ﬁﬁoﬁiﬁ fe?:fer year ) A& RAAHT—AFFKAERRAT
Portfolio Analysis Breakdown — bank deposits counterparties
HERSHE (8F) AZ/A-share 0.25% s . . . R o -
Distribution fees per year B%/B.Share 0.01% *&%ﬁ\ﬂ%ﬂ ﬁ?j’\ﬁ*%ﬁﬂ‘j‘j Zz\lk%Eﬂ—\ EPEI%E{T\ iﬁ%ﬁﬂ—\ E&%E{T\ YEEE%E’TT\
TEAEARAT . WEATERAT . SIHMERET. S HBEUT. BHRKFERIT. RERIT. BB
WRESHE (B Ad/Ashare  HRATL KOEHHT.
Fund holding Cunits) 56,383,737.35 Counterparties of the bank deposits in the reporting month are: Agricultural Bank of China,
B2%/B-share Bank of China, Bank of Communications, China Construction Bank, HSBC (China), Hang Seng
58,216,271,999.08 Bank (China), Standard Chartered Bank (China), Sumitomo Mitsui Banking Corporation (China),
B THRILR (R 70 Bank of Tokyo-Mitsubishi UFJ (China), OCBC Wing Hang Bank (China), BEA Bank (China), DBS

Bank (China), United Overseas Bank (China).
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Weighted average life in days Portfolio Analysis Breakdown — Top 10 Bonds holdings
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RS SR S IR — A TERCH, ARG B ,ns?ﬁﬂem éﬁfjge N%ﬁ‘e Amfﬁiﬁ%ﬁ@lue LEB (%)
AN, . SRR R, % of NAV

P N AN (==
HE - i 51 AR 411 215,000,000 49, R EIAZERFA7 AT 1AL f5 042280238 2283F{CPO04  1,410,601,879.37 2.42
GONBRIEG O N WIAEIE SAF B (T 0T — Corporate Bond
MTERCH, BIHEAT NI AL 7 A (A G L 160207 16E 07 698,223,071.96 1.20
HE4 40 F500,00003, BB HA A A, Financial Bond
*A-share investors who hold 5,000,000 units or more, will ﬁﬂdﬁ 012283458 221?%']32&[5 650,230,871.03 1.12
be changed to B-share investors; B-share investors who Corporgte Bond SCP023
hold the units less than 500,000, will be automatically éﬂﬁ}‘f 220304 221&&204 505,299,345.96 0.87

Weighted average maturity in days

changed to A-share investors. Financial Bond

E&L'CTEE 112288046 22;C F4R{TCD058  498,662,265.74 0.86
PEEE nizzmson ZERABII 496 60027489 0.86
ﬁ&?ﬁ* 112283362 22347t ECD005  497,720,343.68 0.85
Eﬁﬁ* 112203014 22V 4R47CDO14  496,157,270.10 0.85
ﬁ&gﬁﬁ 112283341 225 FH4R1TCD049  494,779,379.84 0.85
AV 012282034 22 AKSCP020  492,823,728.45 0.85

Corporate Bond
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Risk Disclosure: Fund managers ensure that the information contained in this report there has no false, misleading statements or material omissions, and
severally and jointly accept responsibility for the truthfulness, accuracy and completeness of the contents. Report has not reviewed by the trustees. Fund
managers are committed to honesty, diligence as the principles of management and use of fund assets, but does not guarantee the profitability of fund. Fund's
past performance is not indicative of future performance. Investment contains risk. Before making investment decisions, investors should carefully read the

Fund's "fund contract", "prospectus" and its updates and other legal documents.



