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Uil Tigseay - - - 18,297,653.49]  18,297,653.49
) 2 AU B B 563,919,082.16)  595,214,097.90|  509,594,987.72]  250,958,984.50/1,919,687,152.28
LEER
2019 4 12 A 31 14PN 1-5 4 SEUE AitE &3
H
=
AT 2,351,301.09 - - 1 2,351,301.09
LR R AT 4 6,412,715.52 - - - 6,412,715.52
1 ARIE 4 117,648.19 - - - 117,648.19
T Sy g e 133,329,383.20) 5,798,609.60,  52,550,564.00 120,065,369.46| 311,743,926.26
SEON IR xRl
; i 140,000,000.00 i ] 1 140,000,000.00
M IBIE 778 S K - - - 17,372.13 17,372.13
MRS, - - - 2,452,100.78  2,452,100.78
A HR D R - - - 82.826.36 82,826.36)
GrrRat 282,211,048.00) 5,798,609.60f  52,550,564.00, 122,617,668.73 463,177,890.33
Uik
=5 NEih TR
SE H [ ) 4 ik 1%
. e 14,000,000.00 - - - 14,000,000.00
oAk
AT 2 [A] 32K - - 1 1,488,928.85 1,488,928.85
AT NS - - 1 308,737.89 308,737.89
MNATHEE B - - 1 96,480.59 96,480.59
MAT RS R 5% B - - 1 95,612.97 95,612.97
Nt AZ 5 % H - - 41 213,733.94 213,733.94
N AZ A B - - - 6,226.45 6,226.45
MATF]E, - - 1 -4,202.70 -4,202.70)
HoAth 471 451 - - 41 181,207.13 181,207.13
Uil Tigseay 14,000,000.00 - - 2,386,725.12|  16,386,725.12)
) 2 AU B B 268,211,048.00) 5,798,609.60,  52,550,564.00 120,230,943.61| 446,791,165.21

E: R PR NA

REHEFLTHK.

7.4.13.4.1.2 T2 KRS ) R 43 BT

B KA T e, 4%
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B | B AR DLANR Al i3 2R R AR

X P A A e H L 48 P2 13HE 1)
EmeE (A NRMAI6
HH 2 XU AR & 1) A5 Bl
AT KHAR FHEEER
2020 4F 12 A 31 H 20194 12 A 31 H
LRI R 25 AN BNz 1,897 W 256
2. RIZR ETF 25 NS Wb 1,811 W/ 243
7.4.13.4.2 SMC RS

AN IR i <k TR 2 S B BOR SR BL T RNV SR AR S M A AR BB X . AR dE <
RIpT AT Bt 7 S St AN R, PR B A XU

7.4.13.4.3 FHARMAE XU

AR DRSS, 2 4 4 TR < i TR 1 2 o M (B B R I < YA 2 R o T I R R A0 AN 26 LA
(RTS8 DRl AR B 1T R AR I B I UK o AR 4 3 B TR 5 B B s AT 1] R T 3528 5
7, T I B FEAR AN DRSS AR T BEAMIE S R AT A B S 2 B R DL BRI R, ] g
SRR TUE S5 1 3 B AU B R 5

AT B BEAE A AN B SR A i A e, SR BT R R SENS, JE X R A
THGUL BRI b, GRS TRIs TG00, M B B B R AL S M R o E s B B MIESR
(R 5E PRI BT B BT, SEHRAT & 2k i  [F) 240 Y Bl O B0 B8 A P EEAT 8058 . AR 2 0 BN GE
W4 GEM BRI, SRR . SO ICE . WS ST, REBIRN AT R A A
TS A UG o

AT it 1 BT A A ) 3 B PR AR LA AN A XU, o AR S P B AH & P SR AR R R B 7 R B2
LA B 57 1 40%, DRAFAMR T G 071 9HE 5% M B s 0 £ —F LN INBUR 677,

Rl AMOmAE RS e, FHRIEE. NICRIWREE. 0ok, ARG KR EE PR H AL
BT RS U A S B 4%, 72 J91AE Y 22 T g B U7 ikon B AT KU 2, U4 VaR(Value at Risk)
R S5 AR A 5 < T W PRV FE A A% XU, B I R S st o DU 2 AT BR B AT 421

7.4.13.4.3.1 FHARM XSO
SmEs, NRMT
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AR AR
2020 4F 12 A 31 H 2019 4 12 A 31 H
b3 4 b3 4
TiH
PR B
~RE nRME
18 EL A1 18 L 431
(%) (%)
T 5 A g e — R EE R 238,969,360.25 12.45 120,065,369.46 26.87
T oM E M s — e H - - - -
O L et i e = 5 7 281,863,824.22 14.68 27,832,754.00 6.23
T oMMz — e mBiR% - - - -
A AR 7= — BUE R BF - - . B
&it 520,833,184.47 27.13 147,898,123.46 33.10

7.4.13.4.3.2 FABMRE KOS B BURAE S B

587 Bk b A FE vE (PE 7.4. D) LLAME A T 37728 B AR F AR AR
X B A A H 3k 4 % PRI E )
SR (. NRM )

AH 2 XU A 5 1) A8 5 PN AR
e 2020 4 12 A 31 H 2019 4 12 A 31 H
Q:«E
%4 I)Jl::t}ﬁ"/ O W%y 5,471 W% 441
4t H e At (Y 3 ‘
b 55t B B I A (M W2 5,471 2 441

7.4.1) T F% 5%

7.4.14 H B TEMBM O & THRR T E U KA E R

(1) ~Febirfd

(a) <Rl TEA e ETH R Tk

N AT REIRPTERR, A R E T EBRAR T 5 B 2 SR A BT 1 A
JEDRIE -

— 2 ARG BT R T R T AR AR
BRI BRER — RN AL A M O 587 B £ B HR BRE) R PR R A
BRI AR SRBR P B AN AT L A\
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(b) FFEEHILAA FRAME THE S A

() &ZERTHA R E

F 2020 4F 12 [ 31 H, AREEFA A R E TR BRSNS 8 10 & v = b8 1
—EIRMIAREUN 512,587,088.51 70, J& T4 —JRIKIIARAUN 1,050,882,739.36 76, L@ TH =/ZK

FIAA(2019 4E 12 A 31 H: 5—J2¥K 143,552,591.02 JC, 5 . J21X 168,191,335.24 JG, THE=JEIK).

(i) 2 SCHME TR R X8 1 KAR )

AR H 4 DL BURE O IRV R R ST 28 F O\ % TR U ) e e R I

XIS A 5 i LT R A, 5 B E ORI R 52 5 s BR (R B K R A I R 52 5 A

HER) . BUR TARATFRATER I, AEEAS TEMH EZ 5 WEIERH IR 525 A s ke &

PR A S0 IR RS A R R AT (0 2 SCHHME SN — Rk AR Ak 14 38 b R B AN rTRL S A\ AR X

TASCMERIFEWRERE, B MR BRI BRI 2 Fo BN 2 — 2 IRIE R 5 = R K

(iii) 5 =R IR A B R BN A A 5 &4
T

(c) ARFFEEMILLA RMMETF B ER TR

F2020 £ 12 A 31 H, AEEGARFFAAERFS 0 LA SO E TR I S B (2019 £F 12 A 31 H:
[l).

(d) AUUASHHET R T A

AL SO (BT A SR R 7 A £ T AR SRR He At < 0, LK DB A Se i

TEMZER D

(2) BRAFROMESS, BT AR H AR G0 75 2 U W ) Ho At B EE T
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§8 BEARWME

8.1 HiRELEE=HABMN
SREAL NRTIT

FF5 A & B B R (%)

1 e 238,969,360.25 12.33

Hore R 238,969,360.25 12.33

2 B - -

3 [i] 5 Wi Al 4 % 1,324,500,467.62 68.34

Hp: figz 1,324,500,467.62 68.34

BE7 SCRAIESR - -

4 Dt L5 gty - -

5 SR ATAE AR - -

6 SN IR G Rl 7= 277,000,270.00 14.29
Fors S R0 ) SN GR

E R ) )

7 ?Eﬁﬁ?ﬂu%ﬁ%ﬁ/ﬁé\ 64,012,364.24 3.30

118
8 At 2% T 33,502,343.66 1.73
9 At 1,937,984,805.77 100.00

8.2 HIREATW A RNBEREAS
8.2.1 R WIARALAT ML 73 I N B SR R AL &

SRRAL: NRTIT

o FE G B R
L] 17k 2E53 N RE

fHEEB (%)
A S N | 4 10,617,780.00 0.55
B KA ) B}
illig b 123,515,881.61 6.43
D BT #0 R RO A = R R, ) B
E 0 - B}
F AR 16,322.72 0.00
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PR 2 A IR R S TR R 4 2020 R

G ZiWiEk. G ARELL . ;
H {E 15 Aol - -
I &R AEAE BRI 1,557,959.63 0.08
J Gl 83,656,741.31 436
K Pt 6,678,041.96 0.35
L FH GRS 55 I 55l . ;
M BEEEHI FEANE AR S 15,649.20 0.00
N IR IREEAI A FL it B 155,780.95 0.01
0 S BARSS . BB AR AR S5 - -
P HE - -
Q PAEFH S TAE 12,706,941.60 0.66
R A AR E AR 4826127 0.00
S LA - -

&it 238,969,360.25 12.45

8.3 JPARIE A FMME o E & T E HL BN B T A R B
SRR ARG

S
Feg | A Ji SR A PR HE(R) AVIINIE]
B LEHI(%0)
1 601318 Hh [ 22 576,500.00 50,143,970.00 2.61
2 002001 B A 1,343,484.00 45,248,541.12 2.36
3 000538 =AY 212,924.00 24,188,166.40 1.26
4 000636 A =R 705,696.00 23,781,955.20 1.24
5 600887 BRI A 480,616.00 21,324,931.92 1.11
6 000001 P HRAT 845,262.00 16,347,367.08 0.85
7 601166 PVARAT 740,346.00 15,451,021.02 0.80
8 603882 Gk R 99,180.00 12,706,941.60 0.66
9 002982 WA 162,600.00 10,617,780.00 0.55
10 600064 T 319,100.00 3,277,157.00 0.17
11 001979 L 164,974.00 2,192,504.46 0.11
12 300554 =iBHM 86,850.00 1,963,678.50 0.10
13 601995 H 4 ] 24,951.00 1,714,383.21 0.09
14 300294 A 50,800.00 1,703,832.00 0.09
15 002035 B Ky 184,707.00 1,630,962.81 0.08
16 600376 I A 204,328.00 1,199,405.36 0.06
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17 688521 O R R 1 13,200.00 1,029,468.00 0.05
18 300999 &t 8,147.00 719,298.63 0.04
19 688408 S 4,450.00 714,403.00 0.04
20 688568 kLR 11,020.00 483,778.00 0.03
21 688788 BHERHE 3,629.00 397,702.11 0.02
22 688658 it 24l 16,580.00 369,899.80 0.02
23 300862 WEGH 5,843.00 225,189.22 0.01
24 688286 O Ry 1,681.00 197,231.73 0.01
25 688513 SUARAEW) 3,847.00 177,923.75 0.01
26 688510 L IRIA %53 5,991.00 152,950.23 0.01
27 688069 (roy N 2,253.00 140,699.85 0.01
28 688617 HMREST 1,673.00 124,571.58 0.01
29 300920 TH PR 2,503.00 85,427.39 0.00
30 688577 Wit 2 1,503.00 63,141.03 0.00
31 300860 B soie 381.00 48,261.27 0.00
32 300861 L By 895.00 45,734.50 0.00
33 300926 AR B 3,584.00 38,563.84 0.00
34 300919 HAF A 610.00 37,521.10 0.00
35 300927 TLRA 2,163.00 28,962.57 0.00
36 300894 KEN 628.00 23,217.16 0.00
37 300910 Fii WA 474.00 22,690.38 0.00
38 003026 RV R 5 461.00 21,740.76 0.00
39 300891 L NN |4 1,143.00 18,745.20 0.00
40 003029 PN 716.00 18,716.24 0.00
41 003028 PRI HE 432.00 18,010.08 0.00
42 605179 — £ iy 939.00 16,582.74 0.00
43 300898 RE T 496.00 16,382.88 0.00
44 300892 iR B 272.00 16,322.72 0.00
45 300909 CANE 386.00 15,698.62 0.00
46 300887 B M 210.00 15,649.20 0.00
47 300913 eI HIE 630.00 15,082.20 0.00
48 300864 R ORISR 166.00 15,081.10 0.00
49 300890 FFAE 286.00 13,971.10 0.00
50 300925 PN PSS 353.00 13,177.49 0.00
51 300895 B A5 5 283.00 12,819.90 0.00
52 300876 5 2R (R 350.00 12,817.00 0.00
53 300879 Ky 466.00 12,637.92 0.00
54 300882 JilEE e 440.00 11,347.60 0.00
55 300911 ¢ R 309.00 10,215.54 0.00
56 300893 T SR s 276.00 9,682.08 0.00
57 300918 A L 1,063.00 9,503.22 0.00
58 300881 BRI 291.00 9,402.21 0.00
59 300922 REHHK 287.00 9,063.46 0.00
60 300917 R % 281.00 8,975.14 0.00
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61 605277 FIA 507.00 8,593.65 0.00
62 003030 A4 Bt 480.00 7,286.40 0.00
63 300886 A 147.00 6,713.49 0.00
64 003031 g 387.00 5,909.49 0.00

8.4 MEHIABESRTASHERZES)
8.4.1 RIS RIS T 1F{H 2% BLHT 20 44 K BER A4
SRR AR

SR IE Sty
5 Ji SEARRY JI S A R EN L S DN P A LA
(%)

1 601318 [ 22 68,682,983.19 15.37
2 002001 B R 54,073,422.35 12.10
3 000651 ¥ 2% 53,196,684.03 11.91
4 000001 P HRAT 45,779,094.47 10.25
5 600887 BRI AR 45,751,997.03 10.24
6 000538 A% 38,854,888.83 8.70
7 600409 =KL 35,216,739.48 7.88
8 601688 HBIRIESF 26,650,119.56 5.96
9 600009 N 25,357,849.47 5.68
10 600546 LA T B 24,831,539.00 5.56
11 000725 WRTT A 22,305,687.00 4.99
12 000636 KA R 21,079,146.62 4.72
13 601166 PVARLT 20,797,309.97 4.65
14 600426 e EF 18,448,860.70 4.13
15 000537 TR E 17,698,542.19 3.96
16 603882 SR 17,314,468.00 3.88
17 000333 LML H 15,707,910.60 3.52
18 600352 i RAN A 14,619,745.90 3.27
19 600376 RN 14,020,090.03 3.14
20 600309 Jitefe s 12,357,702.00 2.77
21 002982 WA Ay 11,468,453.22 2.57
22 601211 ESp o NS 11,338,825.00 2.54
23 600674 JIHEREIR 11,058,006.32 2.47
24 603368 M2 11y 10,741,347.30 2.40
25 600886 EH% ) 10,490,415.68 2.35
26 601021 AL 9,513,880.76 2.13
27 002157 IEFRHE 9,169,158.00 2.05

TE: “TRNEH (BETNBER AT <SG (s HUBERION) 4% S iRAZ B8l (A
ALHA SR LA B ) 381, AF AR 5 B
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8.4.2 RIHSEH SHE RIS T 1FH 2% BLHT 20 44 K BER A4
AL NRMT

R IE Sty

5 Ji SE AR Ji B A4 R AR TS A P A LA
(%)

1 000651 AL 54,224,182.21 12.14
2 000001 PRRAT 44,628,730.58 9.99
3 600409 =KL 43,577,569.07 9.75
4 600887 BRI AR 30,992,011.39 6.94
5 600009 N 30,086,356.67 6.73
6 601688 HBIRIESF 28,317,588.27 6.34
7 000537 TR RE 26,972,455.76 6.04
8 000725 WARIT A 25,617,912.88 5.73
9 600426 HEEFHA 22.,453,256.99 5.03
10 600546 LA T B 22,399,040.40 5.01
11 600309 Jitefe s 20,618,351.52 4.61
12 000538 A% 20,528,139.16 4.59
13 601318 Hh [ 22 20,257,679.89 4.53
14 002001 B R 18,520,760.47 4.15
15 600674 NI RETR 18,296,090.16 4.09
16 600886 ESE 4= 17,783,598.12 3.98
17 000333 EMEEH 17,482,271.05 3.91
18 601965 Hh VAR 16,788,960.43 3.76
19 600352 WL e % 16,759,424.23 3.75
20 601668 Hh [ 3 16,216,771.55 3.63
21 600036 FHERAT 12,129,362.69 2.71
22 600376 A 11,727,079.20 2.62
23 002157 IEFRHE 11,563,433.19 2.59
24 601211 ESp o NS 11,257,813.72 2.52
25 603368 M2 11y 11,127,056.42 2.49
26 002833 5LV A 10,074,558.87 2.25
27 601398 TRHHAT 9,798,980.74 2.19
28 601021 HFERALE 8,967,314.55 2.01

TE: “TRNEH (BETNBER AT <SG (s HUBERION) 4% S iRAZ B8l (A
ALHA SR A B ) 3181, AF AR 5 B

8.4.3 B EEHI A o B R H i TR BN BB
A NRMIT
SENE B RA (RAE) A 938,855,490.34
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FHBER AN (52D B

950,649,813.51

T “SRNGH (B SRAER AR ) 32 i (B2t IR MON™) F SRS RAZ 8 (il
AZEA R LU ) A, AR5 P

8.5 MIRZEFEMFORAMEREAS

SRRAL: NIRRT

b B Y
g 57 ARE
EA5( %)

1 K i 7 886,371,019.40 46.17
2 RATE - -
3 b i 77 50,922,000.00 2.65
Horpe BURME SR 50,922,000.00 2.65

4 Ml fiE g5 30,155,124.00 1.57
5 A b A R 5 5 - -
6 HHOH SR 65,376,500.00 3.41
7 Al (TSRS #fD) 281,863,824.22 14.68
8 [ Ml A7 5 9,812,000.00 0.51
9 HoAt - -
10 | &ifF 1,324,500,467.62 69.00

8.6 HIRIEA S E 5B S 1 H LB KN HE R AT T4 B SR A

SRRAL: NIRRT

N N RS R
75 gAY s 2R HEGK) ~RE
fE (%)
20 f R E
1 200008 . 2,150,000 211,022,500.00 10.99
fi% 08
20 ff R
2 200012 . 1,830,000 185,763,300.00 9.68
f 12
20 f R H
3 200009 . 1,300,000 128,479,000.00 6.69
f% 09
20 ff R
4 200002 i 02 1,000,000 99,510,000.00 5.18
L
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A

| 5 | 019627 | 20Hffo01 | 992,770 | 99,267,072.30 | 5.17 |

8.7 AR FMME b Ee B 15E LR/ N B BT B SCRAES B3R A
ARSI AR T AR RFAT B SRR SR

8.8 MEPRE A RIME HE ST FE B/ DEFRIT LA R &R R T A
AEERREIRRFFA T RIE.

8.9 JPARIE A FMME o Fe s B 15+E H B RN R4S B AT A8 BUES 3R 4
I AR AR AR FFABGIE

8.10 REWIARAZE SRR KRR 52 H 5L Y
8.10.1 REHRATE ST MBI FF CABR R A

AIE AR RARFFA ARG

8.11 A HIAR A Z S i H R 532 5 & L i 9
8.11.1 WMEBIRAZESH B B R R A H 240
AT AR AR ARFFA E G5

8.12 BWAEMEME

8.12.1 AFEGHTHIHT A AUETF A RAT BARA IR M B & AT I SZ 582, SRR & gl H Al —
FENZHATTETT . LTTHRITEE.

8.12.2 Ry I N A HE e H5 R AT+ 44 B SR T oA AR < [F) IR 5 108 I 22 P 2 AN i 52

8.12.3 FAAR LA TRBE 7 H FR

Bpr: NRTG
75 LR &

1 A ORIE 4 213,867.11
2 RECUE 5715 Bk 8,992,830.95

3 MLl

4 R L 16,743,060.41

5 AT ER R 7,552,585.19

6 HoAth SIYCR
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7 e o
8 HAth
9 f=ann 33,502,343.66

8.12.4 JPARFFA KA TH B K R #3557 UA

SRR NRTT

e
e GEAR DiEs e A RE

1 LL1 (%)
1 132009 17 it EB 97,481,496.00 5.08
2 132015 18 it EB 91,564,108.00 477
3 113008 LA A 35,921,359.20 1.87
4 110065 HER % 5 25,849,239.00 1.35
5 110033 Il 52 e it 13,899,678.00 0.72
6 128107 LR A 6,326,440.22 0.33
7 128064 H] IR A 5,039,248.40 0.26
8 110064 TR 4,652,255.40 0.24

8.12.5 JHAHI 44 B = AP A AE U 3 PR L B i B
ARSI AR T AR HI 4 I 2 A AETEIE SZ BRI DL

8.12.6 BEA SR E FHERH A F IR
U BARIRA, BRA GRS PO S iR %=

§9

9.1 MRESHIFE AN BLEFHANGH

EEMPRFANER

Grasafr: A

EEREPNET ]
AN | PEFER PRI BE QN e e
AR
O™ B =psYi sy
FEA O FEA
L #ELp
E R EERR 2 ] 2,213 284,493.83 | 573,153,867.32 | 91.04% | 56,430,982.73 | 8.96%
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RIEE A
B EEAR e R
16,434 48,311.57 | 515,024,077.75 | 64.87% | 278,928,189.26 | 35.13%
RIEE C
&1t 1,088,177,945.
18,647 76,341.35 76.44% | 335,359,171.99 | 23.56%
07
9.2 HIKRELSEEH AWMU REFAAZELEHIF R
i H 13 E LK) Fra st () 7 3 4 S A L)
IR A R A
511,856.92 0.0813%
A
HEEHANTA M G EF — :
R EERR e R A
HARIES 242.405.17 0.0305%
C
&t 754,262.09 0.0530%

9.3 MIAESEHEAKNMALNRFAEFFRAEERBEE X HKHENR

TiH B A RenPaEngEXnE i
B EERR e R A 0
RAFBPEEAN G, 3 A
SREA TN | ERER 2 RRIR S 0
B AT 4 C
&1t 0
AR EEAR A Rl A 0
A
AIEGIEZTIFHAIT | DR ER G BRI A 0
IS C
&1t 0
§10 FFHREESHHEF)
BT A
T H AR AR RIE A A AR EEAR e R IE A C
HEERAHH (201849 H 13
106,828,396.42 137,500,403.90
H) FEE 05 A%
AH A A AT 3 4 4y B i 200,239,801.29 186,923,825.74
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A A BASE G S HR 7 A5 655,094,365.77 1,030,203,596.24

Jeli: ASHR A I 4 B [B] 47 A 225,749,317.01 423,175,154.97

AARE WL SR sh 140

AR A A HA AR 4 1 R A 629,584,850.05 793,952,267.01
§11 EXREHER

11.1 BEERTFE ARSI

0 N ok S AR A AN R ikl
112 BEEEA, EBSFEEANEIESTEWITNERATES)
BEEHA:
1. BEESEEAT 20204 1 A 18 HA, H20204 1 A 17 Hilg, KZEZANHHEA R

2. HEEEHAT 20204E 1 H 23 HA®, H 2020 4F 1 H 22 Hig, x&HETHIGEE A H

3. HEEW AT 2020 4 6 H 20 HA®, H 202046 A 19 Hild, SELHITHEMHEAE Y

HELIEE N

ARG AN EFEE AL TR SFEE T B E RN F LS.
113 BRESEEAN. BEWMT=. EEHELF WL

W AN TG IR SE AN B, BEEE WS MR,
11.4 B 8B RIS

A5 0 P TG 4 5 SRS 1) 5
115 AESHITHIISTHIESFER

AN, AT A R A DO R I T S T 25 BT e 40 A B I S A R T Ak
T R ST R 55 BT R A A (R 78,000 G, H RTIZ AT TEHLA AR LS TR S5 SRR A 3
.
1.6 BEA. £EALEBREEANRAZEERLTSHER

W, EEA FEEARZREESLT, TRRMEHEAN T8 AN LE NN ZEE

UL
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11.7 ZEEHHUESR A TR 5 BITHA X EL
11.7.1 EEHMIERA TR 5 BIuHT R E SR RSN
Eh: AR

I EEAE 5 N SCATZ SR R B 4
T 5
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