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Monthly Ré'pon CIFM Tian Tian Bao Money Market Fund

B/ Fund code A2&/A-share 000712 B/B-share 000713 2022-07-31

% H#R/Investment Objective Vv 5iRBR-7 HEA K E 2 /Fund performance - 7 day average annualized yield
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The fund aims to achieve a steady return above the

3.00%

benchmark through tight risk control and a high 2.50%

degree of liquidity. 2.00%
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16397 KU (4397 ) M. FI&MRE Tian Tian Bao MMF A-Share Tian Tian Bao MMF B-Share 7 day call deposit(after tax)
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MR mhi T A, T T el hE A e 1.82% 1.55% 1.61% 1.77% 1.90%
The fund invests in financial instruments under the RFEEB

2.06%  1.79% 1.85% 2.01% 2.14%

permission of the laws, regulations and supervision Tian Tian Bao MMF B-Share

rutions. includi . e, TRBRFER (BE™)
institutions, including cash; call deposits; short-term 5 B . . X B
8 p 7 day call deposit(after tax**) 1.35% 1.35% 1.35% 1.35% 1.35%

financing note; bank deposits with maturity within 1

} o o ) *[X 17 F AL 2 B ARSI E B [ B 7 B AR ALK 5 1 SR T 4980
year (includes); Certificate of Deposits with maturity *Period 7 day average annualized yield is the arithmetic average of 7 day average annualized yield in a
within 1 year (includes); Central Bank Notes with selected period of time.

. . . . ** Al B AR TR L
maturity within 1 year (includes); bond repos with **REelzfers to interest income tax on bank savings.

maturity within 1 year (includes); bonds, mid-term
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notes, and asset-backed securities with maturity Portfolio Analysis Breakdown — Weighted Average Maturity (WAM) Distribution

within 397 days (includes); other liquid money SRR A I ) (%)

: . WAM distribution (% of NAV
market instruments recognized by the CSRC and istribution (% o )
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Risk Disclosure: Fund managers ensure that the information contained in this report there has no false, misleading statements or material omissions, and
severally and jointly accept responsibility for the truthfulness, accuracy and completeness of the contents. Report has not eviewed by the trustees. Fund
managers are committed to honesty, diligence as the principles of management and use of fund assets, but does not guarantee te profitability of fund. Fund's
past performance is not indicative of future performance. Investment contains risk. Before making investment decisions, invegors should carefully read the

non

Fund's "fund contract", "prospectus" and its updates and other legal documents.
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CIFM Tian Tian Bao Money Market Fund

{R%5/ Fund code A2&/A-share 000712 B2&/B-share 000713

40 4 B4 5 BT — % 72255/ Portfolio Analysis Breakdown - Asset allocation

415 B /Fund facts

s ASE::| 2014/11/25
Inception Date

EEFEEA b E BRI IR A IR A #
Custodian China Construction Bank
HELE E=2 g )
Fund manager Molly Meng, Judy Ju
MV R B FH-LRE MR R (BE)

Benchmark 7 day call deposit (after tax)

AZ&/A-share 0.01
BZ%/B-share 5,000,000
Minimum subscription amount (RMB) *
BAREE G () AZ%/A-share 0.01

BJ%/B-share 100
Minimum redemption amount (units)

BIREEH o) *

BHEBR (FH) 0.15%
Management fees per year
RERE (EE 0.05%

Custodian fees per year

HERFHE (FF)

Distribution fees per year

AZ%/A-share 0.25%
B2%/B-share 0.01%

WARESHE () A%/A-share

Fund holding Cunits) 32,892,938.61

B2%/B-share

341,865,199.90

BIARFHRKPR (R 51
Weighted average maturity in days

HIARFHRKFSEH (R 51

Weighted average life in days

*UNTERE G AP LN AT — AN TF I H . AZSEE S 40RF
ANELAE . B, RGBT, R
PR3 4 1 AU 4% 4 3% £15,000,00005 ), B FHAZS 3 AT
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ANTFIRE BRI I8 (] 8 A 75 =04 R 1
L4/ F5,000,00041, B HIBIKEAT A BEAAZK.
*A-share investors who hold 5,000,000 units or more, will
be changed to B-share investors; B-share investors who
hold the units less than 5,000,000, will be automatically
changed to A-share investors.
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* ARG G BCIESRE SR R R

Other assets include receivable due from exchange and subscription receivable etc.

& FHY 1 — BT ARF & 535 /Portfolio Analysis Breakdown — Top 10 Bonds holdings

Instrument Code Name Amortized Value % of NAV
Finar;é,c%ﬁéond 170212 17@EF12 20,781,918.36 5.55
FLEE ooz BLEBRE 1999023360 5.33
FLEE nzi0s1ss ZEEEG 19,988 449,34 5.33
Finﬁ%f’ﬁgmd 190308 19308 10,276,956.21 2.74
Finor}é};%ﬁond 210411 21RK1 10,177,841.26 27
Corpgﬁrfﬁi ong 012280976 R 10,169,830.69 2.71
Corpgﬁrﬁ%ﬁ ong 012105188 DEEE 10,147,591.91 271
cOrp;JErékfs oy 012281153 RACT 10,067,367.81 2.69
Corp?rilgeﬁBond 012282405 232(:}%?% 10,002,497.32 2.67
FLEE 200 2ELEE 999404919 2.67
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Risk Disclosure: Fund managers ensure that the information contained in this report there has no false, misleading statements or material omissions, and
severally and jointly accept responsibility for the truthfulness, accuracy and completeness of the contents. Report has not reviewed by the trustees. Fund
managers are committed to honesty, diligence as the principles of management and use of fund assets, but does not guarantee te profitability of fund. Fund's
past performance is not indicative of future performance. Investment contains risk. Before making investment decisions, invegors should carefully read the
Fund's "fund contract", "prospectus" and its updates and other legal documents.



